Peace - | have been learning about the Previous Day’s Fixed Range Volume
Profile for a few months, as a way to get a reading whether the NY market
open trading environment is Bullish, Bearish or potentially ranging.

Thanks to Luxalgo — Quant, | was able to help bring the ideas to life.

In my many chats with ChatGPT and STB, we figured that drawing a midline
between the Value Area High (VAH) and Value Area Low (VAL) was a good way
to help read the “Point of Control” location at market open.

This indicator takes into consideration price location at market open (to read
“Acceptance” — or not), as well as what some Teachers call “Profile shape”
(which depends on where the POC is in relation to the VAH/VAL).

A reminder, that as with the other "MFB" indicators, the "MFB - Value Reading
Session" works well with the "Momentum Flow Build w/FVG v6 (clean)" that
draws all key levels.

Cool - Long story longer -

Here is a Luxalgo — Quant description....

How the MFB - Value Reading Session Helps

The indicator uses the previous completed NY RTH volume profile to
establish:

o VAH: Value Area High
o VAL: Value Area Low
« POC: Price level with the highest traded volume

« VA MID: The midpoint between VAH and VAL



At the beginning of the current NY session, the indicator compares the
opening price with the prior session’s value area and checks whether the POC
is positioned in agreement with that opening location.

Bullish Value Reading

The indicator prints a bullish reading when:
o Price opens above VAH
« POC s above VAMID

This suggests that price is opening outside prior value while the volume
distribution is also positioned higher. If price remains above VAH, that can
support a thesis of bullish acceptance and possible continuation.

Bearish Value Reading

The indicator prints a bearish reading when:
o Price opens below VAL
« POC is below VAMID

This suggests that price is opening below prior value while the volume
distribution is also positioned lower. If price remains below VAL, that can
support a thesis of bearish acceptance.

Mixed / Probability Magnet Reading

The indicator prints a Mixed / Probability Magnet reading when price opens
outside the prior value area but the POC does not confirm the opening
direction.

Examples include:
o Price opens above VAH, but POC is at or below VA MID.

o Price opens below VAL, but POC is at or above VA MID.



This is a mixed or non-confirming reading rather than a clean directional
signal. The opening location and volume distribution are giving different
messages.

In this situation, the POC may act as a probability magnet. Since it
represents the prior session’s highest-volume price, price may rotate back
toward it as the market searches for balance, liquidity, or re-acceptance of
prior value.

The POC is not guaranteed to attract price. It should be treated as a reference
level and potential draw—not as an automatic target.

Practical Interpretation

« Open outside value + POC in agreement:
Greater directional conviction. Monitor whether price accepts above
VAH or below VAL.

« Open outside value + POC disagreement:
Lower directional conviction. Be alert for rejection and rotation toward
VA MID, POC, or the broader value area.

o Pricereturnsinside value:
The outside opening may be failing, increasing the possibility of a
rotational auction through the prior value area.

When the Value Reading Displays
The Value Reading is determined at the beginning of the NY session using:

1. The first chart bar detected inside the configured session, normally 9:30
AM New York time on properly aligned intraday charts.

2. The opening price of that bar.
3. The previous completed NY RTH profile.

4. The prior session’s POC relative to VA MID.



If the conditions produce a bullish, bearish, or mixed reading, the
corresponding yellow label is anchored at the NY session open.

The reading remains visible only during the active configured NY session,
from the session open until the session ends at the configured closing time,
normally 4:00 PM New York time. It is not displayed overnight or after the
session closes.

The reading is an opening classification; it does not automatically change
later if price moves. The subsequent price behavior—remaining outside value,
returning inside value, or rotating toward the POC—provides the confirmation
or failure of the initial reading.

The optional Awareness Box is separate from these readings. It explains the
rules and can be enabled or hidden independently.

This is based on volume-profile and auction-market logic, but it remains a
probability framework—not a prediction system. The strongest readings
should still be evaluated with price action, volume, liquidity, and appropriate
risk management.

Peace -



